ON CERTAIN PARTIAL INTEGRAL INEQUALITIES FOR
NON-SELF-ADJOINT HYPERBOLIC PARTIAL DIFFERENTIAL
AND INTEGRAL EQUATIONS

B.G. PACHPATTE

ABSTRACT. The aim of this paper is to establish some new partial integral
inequalities in two independent variables which can be used in the study of
qualitative behaviour of the solutions of various classes of nonlinear non-self-
adjoint hyperbolic partial differential and integral equations as ready and pow-
erful tools.

1. INTRODUCTION

The theory of partial differential and integral equations is in a process of con-
tinual development and it has become significant for its various applications. One
of the most useful techniques used in the qualitative behaviour of the solutions of
partial differential and integral equations consists in applying some kinds of partial
differential and integral inequalities and variational principles involving functions
and their derivatives. During the past few years many authors (see [1] - [14], [17] -
[22]) have established several partial differential and integral inequalities in two or
more independent variables which can be used in the analysis of various problems
in the theory of hyperbolic partial differential and integral equations. However, the
lack of suitable nonlinear partial integral inequalities prevents us from studying the
qualitative behaviour of solutions of various classes of nonlinear non-self-adjoint
hyperbolic partial differential and integral equations under less restrictive assump-
tions on the functions. Our objective here is to present a number of new partial
integral inequalities in two independent variables which can be used as handy tools
in the qualitative behaviour of the solutions of several classes of nonlinear non-self-
adjoint hyperbolic partial differential and integral equations.

2. PARTIAL INTEGRAL INEQUALITIES

In this section we state and prove some new partial integral inequalities in two
independent variables which can be used in the analysis of various problems in
the theory of nonlinear non-self-adjoint hyperbolic partial differential and integral
equations. We use the following assumptions in our subsequent discussion.

(Hy) a(z,y) is a real-valued, positive, continuous function defined on a domain
D and nondecreasing in both variables,

(Ha) w(z,y), b(z,y), c¢(z,y) and p (x,y) are real-valued non-negative continuous
functions defined on D,
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(H3) w(x,y), b(z,y), ¢(x,y) and ¢ (x,y) are real-valued non-negative continuous
functions defined on D,

(Hy) G (u(z,y))is areal-valued, positive, continuous, monotonic, nondecreasing,
subadditive and submultiplicative function for u (z,y) > 0, (z,y) € D and
Gy (u(z,y)) = £G (u(z,y)) > 0 for u(z,y) >0, (z,y) € D,

(Hs) H (u(x,y)) is a real-valued, positive, continuous, monotonic, nondecreasing
function for u (z,y) > 0, (x,y) € D,

(He) K (z,y,s,t,u(x,y)) and W (z,y,u (z,y)) are real-valued non-negative con-
tinuous functions defined on D2XR* and DXR™T respectively (where R*
is the set of non-negative real numbers) and nondecreasing in the last vari-
ables, and K (x,y, s, t,u) is uniformly Lipschitz in the last variable,

(Hr) w(@,9), b (@), ¢(2), p(@,9), 7 (,9), h (2,y) and [ (z,y) are real-valued
non-negative continuous functions on a domain D,

(Hg) w(z,y), b(x,y), c(z,y), ¢(z,v), r (z,y), h (z,y) and f (z,y) are real-valued
non-negative continuous functions on a domain D,

(Hy) Py (z0,y0) and P (x,y) are two points in D such that (z — o) (y — yo) > 0
and R the rectangular region whose opposite corners are the points P, and
P, (see Figure 3 in [11]),

(Hyo) The functions v (s,t;z,y) and e(s,t;x,y) are the Riemann functions for
the partial differential operators L and T respectively and satisfy all the
properties of Riemann functions for operators with continuous coefficient.

A useful partial integral inequality is established in the following theorem.

Theorem 1. Suppose (Hy), (Hz), (Hy) and (Hs) are true. If

(2.1) u(z,y) < a(z,y)+p(y) (/j b(s,y)u(s,y) d8>

+H (/ﬁ:/yjc(s,t)G(u(s,t))dsdt),

for all (x,y) € D, then for all (x,y) € D; C D,
(22)  u(zy)

< F(x,y){a(x,y)—k ( [(/ /y c(s,t)G st)F(s,t))dsdt)
+ /g:/:c(s,t)G(F(s,t))dsdtD],

where

(2:3) F(xy)—1+pxy</bsyexp(/b£y (§y)d§> >
(2.4) / G , r>19 >0,

Q=1 is the inverse function of Q, and

(/ /y c(s,)G(al(s,t) F (S7t))dsdt)

/m/y c(s,t) G (F (s,t)) dsdt € Dom (Q71)
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for all (z,y) € Dy.
Proof. Define

(2.5) m(z,y) =a(z,y)+ H (/: /yc(s,t)G(u(s,t))dsdt> )

o “Yo

then (2.1) can be restated as

(2:6) wleag) < me) +p ) ([ oGsputas).
zo
Since m (z,y) is positive, monotonic and nondecreasing, we observe from (2.6) that
u(z,y) < (/I u(s,y) ))
2.7 ——=<1+4p b(s,y ds ) | .
>0 () o )

The inequality (2.7) may be treated as a one-dimensional Gronwall type inequality
for any fixed y between yg to y, which implies that

(2:8) u(z,y) < F(z,y)m(z,y),

where F' (z,y) is as defined in (2.3). Now, from (2.5) and (2.8) we have
(2.9) u(z,y) < F(z,y)la(z,y) + H (v(z,y))],

where

(2.10) v(z,y) = /3j /yc(s,t) G (u(s,t))dsdt, v(z,yo)=v(x0,y) =0.

From (2.9) we have

(2.11) G (u(z,y)) < Gla(z,y) F(z,y) + G (F(2,y) G (H (v(z,9))),
since G is subadditive and submultiplicative. Using (2.11) in (2.10) we see that the
inequality

(z,y) / /yo s,t) (s,t) F (s,t)) + G (F (s,t)) G (H (v (s,1)))] dsdt,

is satisfied for all (z,y) € D. Now fix (o, 5) € Dy such that o < z < a < zy,
yo <y < B <y for (xl,yl € Dy, and set

(z,y) / / (s,t) G (a(s,t) F (s,t))dsdt,
Yo
then

(212)  v(zy) gA(a,ﬁ)+/x/yc(s,t)G(F(s,t))G(H(v(s,t)))dsdt,

0

for xg <z < @, yg < y < B. Define
Y

r(z,y) = A(a,ﬂ)—&—/w/ c(s,t) G (F (s,t)) G(H (v(s,t)))dsdt,

r(z,y0) = r(xo,y) = Al ),
then
rey (,y) = ¢ (2,y) G (F (2,9)) G (H (v(2,y))),
which, in view of (2.12), implies

ey (,y) < ¢(@,y) G (F (2,9)) G (H (r (2,9)))
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that is,

(2.13) m <c(z,y) G (F(z,y)).

From (2.13), we observe that

G (H (r(x,Y))) ray (x,y)
G (H (r (z,9)))

re (2,y) Gy (H (r (2,9)))
G (H (r (,9)))

<c(z,y) G(F (x,y)) +
that is,

) e (2,9)
5 (Gieiy) <ceneEEm),

By keeping z fixed in the above inequality, set y = ¢ and then integrating with
respect to t from yg to 3 we have

@B [f
G (H (r (z,8))) < /yo c(x,t) G (F (x,t)) dt.

From (2.4) and (2.14) we observe that

(2.14)

B
(2.15) Q. (r (z,8)) < / ¢ (@) G (F (2,1)) dt.

Yo

Now setting x = s in (2.15) and then integrating with respect to s from zy to «,
we have

a prf
Q(r (@ 8)) < 2 (r (20, B) + / / ¢(5,1) G (F (s,1)) dsdt,

for o <z < a, yo <y < . Since (o, B) € Dy is arbitrary in 2o < z < a < 27 and
Yo <y < B <y, we have

(216)  r(my) < O [Q(/x;c/yc(&t)G(a(s,t)F(&t))dsdt)

Yo

+/m:/y:c(s,t)G(F(s,t))dsdt],

xo <z <1, yo <y < y1. The desired bound in (2.2) follows from (2.9), (2.12)
and (2.16). The subdomain D; of D is obvious. |

Another interesting and useful partial integral inequality is embodied in the
following theorem.

Theorem 2. Suppose (Hy), (Hs) - (Hs) are true. If

(2.17) u(z,y) < a(z,y)+q(z,y) </yb(;v,t)u(x,t) dt)

Yo

+H (/Ij/yjc(s,t)G(u(s,t))dsdt),
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for all (x,y) € D, then for all (x,y) € Dy C D,
(2.18) w(x,y)

< Fo(x,y){a(x,y)—k ( [(/ /y c(s,t)G st)Fo(st))dsdt)

+ /g:/yjc(s,t)a(po(s,t))dsdtD],
where

(2.19) Fo(m,y)=1+q(x,y)< yob(mtexp(/ b(z,m) q(x, n)dn>dt>

Q, Q7! are as defined in Theorem 1, and

(/ /y (5,8) G (a(s,1) Fo (s.1)) dsdt)

// ¢(5,8) G (Fy (s,1)) dsdt € Dom (27 |

for all (z,y) € Da.

The details of the proof of this theorem follows by an argument similar to that
in the proof of Theorem 1. We omit the details.

We next establish the following useful partial integral inequality which basically
involves the comparison principle.

Theorem 3. Suppose (Hy) and (Hg) are true; and let u (x,y), b(z,y) and p (x,y)
be as defined in (Hs). If

(2.20) w(z,y) < a(z,y)+px,y) </x

x

b u(s.9) ds)

0
Ty
+W <xay7/ K(x7y757t7u(3’t))d5dt> )
Zo Yo
for all (z,y) € D, then

(2.21) u(z,y) < F(x,y)la(z,y) + Wz, r(zy)],

for all (x,y) € D, where F (x,y) is as defined in (2.3) and r (x,y) is a solution of
the integral equation

(2.22) r(z,y) = /m ! K (x,y,s,t, F(s,t)[a(s,t) + W (s,t,r(s,1))]) dsdt,

existing on D.

Proof. Define

(2.23) n(z,y) =a(z,y)+W (:Jc,y7 /I:

then (2.20) can be restated as

(2.24) u(z,y) <n(z,y)+pey) (L

Yy
K (xvya st u (S,t)) det) )

Yo

x

b(s,y)u(s,y) ds) .

0
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Since n (z,y) is positive, monotonic and nondecreasing, we observe from (2.24) that
(2.25) Mgl—Fp(x,y) (/zb(&y)U(s’y)d‘g)'
n(z,y) %0 n(s,y)

The inequality (2.25) may be treated as a one-dimensional Gronwall inequality for
any fixed y between yo to y, which implies that

(2.26) u(z,y) < F(z,y)n(z,y),

where F' (z,y) is the function as defined in (2.3). Now, from (2.23) and (2.26), we
have

(2.27) u(z,y) < F(z,y)la(@,y) +W(z,y,z(y))l,
where
(2.28) z(x,y) = /I /yK(a:,y,s,t,u(s,t)) dsdt.

Using (2.27) in (2.28) we have
© oy

220) )< [ [ K st P o) W stz (s,0)]) dsct
To Y Yo

A suitable application of Theorem B given by Pelezar [17] to (2.22) and (2.29)
yields

(2.30) z(z,y) <7 (,y),
where r (z,y) is the solution of (2.22). Now, using (2.30) in (2.27) we obtain the
desired bound in (2.21). 1

Before leaving this section, we establish the following variant of Theorem 3 which
can be used in some applications.

Theorem 4. Suppose (Hy) and (Hg) are true; and let u (z,y), b(z,y) and q (x,y)
be as defined in (Hs). If

(2.31) u(z,y) < a(z,y)+q(z,y) (/yb(x,t)u(x,t) dt)

Yo
z Y
+W <xay7/ K(I7y757tau(sﬂt))d5dt> I
Zo Y Yo

for all (z,y) € D, then
(2.32) u(z,y) < Fo(z,y)[a(z,y)+ W (z,y,r(z,y)],

for all (x,y) € D, where Fy (x,y) is as defined in (2.19) and r(x,y) is a solution
of the integral equation

z oy

(2.33) r(z,y) = / / K (z,y,s,t, Fo (s,t) [a(s,t) + W (s,t,7 (s,t))]) dsdt,
xo Y Yo

existing on D.

The proof is omitted since it parallels that of the proof of Theorem 3.



PARTIAL INTEGRAL INEQUALITIES 7

3. FURTHER INEQUALITIES

In this sections we present a number of partial integral inequalities which can be
used in several applications in the theory of nonlinear non-self-adjoint hyperbolic
partial differential and integral equations. To establish some of our results in this
section, we require the class of functions S as defined in [2].

A function g : [0,00) — [0,00) is said to belong to the class S if

(i) ¢ (u) is positive, nondecreasing and continuous for u > 0,
(i) 2g(u) <g(%),u>0,0>1
In the following theorem we obtain the bound on the partial integral inequality
involving two nonlinear terms on the right side.

Theorem 5. Suppose (H1), (Hy) and (Hs) are true; let g € S, and u(x,y), b(x,y)
and ¢ (x,y) be as defined in (Hs). If

x

(3.1) u(z,y) Sa@m+/b@wwwmm@

x

+H (/:/jc(s,t)G(u(s,t))dsdt)7

for all (x,y) € D, then for all (x,y) € D3 C D,
32)  u(z,y)
< Ul(x,y) {a(x,y) +H (Ql [Q (/w /yc(s,t)G(a (s,t)U(s,t))dsdt)

Zo Y Yo

(3.3) Uz,y) = B! [E(l)—f—/:b(s,y) ds],

0

(3.4) E(r) = /EﬁyT2m>Q

E~1 is the inverse function of E; Q, Q™! are as defined in Theorem 1, and

E(1) —&—/xb(s,y) ds € Dom (E_l) ,

0

Q(Lj/yjc(s,t)G(a(s,t)U(s,t))dsdt)

+/:,3 / c(s,t) G (U (s,t))dsdt € Dom (27'),

o “Yo

and

for all (z,y) € Ds.

Proof. Define a function m (z,y) as in (3.5), then (3.1) can be restated as

x

(3.5) wamSm@m+/b@m9m@wm&

Zo
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Since m (x,y) is positive, monotonic, nondecreasing and g € S, we observe from
(3.5) that

(36) o<1t [ (e )

The inequality (3.6) may be treated as a one-dimensional Bihari inequality (see [2])
for any fixed y between yy and y, which implies that

(3.7) u(a,y) <U(z,y)m(z,y),

where U (z,y) is as defined in (3.3). Now, by following the last argument as in the
proof of Theorem 1, we obtain the desired bound in (3.2). I

We note that, if the inequality (3.1) in Theorem 5 is replaced by

(3.5) wlwy) < alwa)+ [ bt g ) d

+H (/I:Z%c(s,t)G(u(s,t))dsdt),

then the bound obtained in (3.2) is replaced by
(3.9)  u(z,y)
Ty
< Up(z,y) {a (r,y)+ H (Q_l [Q (/ / c(s,t) G (a(s,t) Uy (s,t)) dsdt)
Zo Y Yo

+ /zj/yjc(s,t)G(Uo(s,t))dsdtD],
where

(3.10) U (z,y) = E7* [E(l) +/yb(x,t) dt} ,

Yo

and E, E~1; Q, Q7! are as defined in Theorem 5.
We next establish the following partial integral inequality which can be used in
some applications.

Theorem 6. Suppose (Hy) and (Hg) are true; let g € S and u(z,y) and b(x,y)
be as defined in (Hy). If

xT

(3.11) u(r,y) < a(fmy)+/ b(s,y) g (u(s,y))ds

xo
z ry
+W (xy/ K (x,y,s,t,u(s,t)) dsdt) ,
Zo Yo

for all (z,y) € D, then

(3.12) u(z,y) <U(z,y)la(z,y) + W (z,yr(z,y)],

for all (z,y) € D, where U (x,y) is as defined in (3.8) and r (z,y) is a solution of
the integral equation

(3.13) r(x,y) = /w ! K (x,y,s,t,U (s,t) [a(s,t) + W (s,t,7 (s,1))]) dsdt,

existing on D.
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The proof of this theorem follows by an argument similar to that given in the
proof of Theorem 5 in view of the proof of Theorem 3. We omit the details.
We note that, if the inequality (3.11) in Theorem 6 is replaced by

Y

(3.14) u(z,y) < a(m,y)—i—/ b(z,t) g (u(z,t))dt

Yo
z oy
+W <x,y,/ K (z,y,s,t,u(s,t)) dsdt> ,
Zo Y Yo
then the bound obtained in (3.12) is replaced by

(3.15) u(z,y) < Uo (z,y) [a(z,y) + Wz, y,7 (z,9))],

where Uy (x,y) is as defined in (3.10), and 7 (x,y) is a solution of (3.13) when
U (z,y) is replaced by Uy (x,y).
In concluding this section we note that:

(i) If the integral inequality (2.1) in Theorem 1 is replaced by

(3.16) u (z,y) < a(x,y)+/

€T

b (wlsn+ [ peuten de) as

0

+H (/g:L%c(s,t)G(u(s,t))dsdt)

then by following a similar argument as in the proof of Theorem 1 and
using the integral inequality established by Pachpatte [15, Theorem 1], we
see that the bound obtained in (2.2) is replaced by

(317) u(z.y)
Z(z,y) [a (0,y) + H (Q‘1 [Q (/ /yc(s,t) G a(s,t) Z (5,1) dsdt)

Zo “ Yo

+ /:/yjc(s7t)G(Z(s7t))dsdtD],

where

(3.18) Z@y =1+ [ b(s,y) exp ( | e +pen) df) ds

o

IN

(i) If the inequality (2.20) in Theorem 3 is replaced by

(3.19) u(z,y) < a(m,y)—l—/m:b(s,y) (u(s,y)—i—/m

S

p(éyy)U(f,y)df) ds

0
T ry

+W <x? y)/ K(.’L‘,y, S7t?u(37 t))dsdt> )
Zo Y Yo

then by following a similar argument as in the proof of Theorem 3 and
using the integral inequality established by Pachpatte [15, Theorem 1], we
see that the bound obtained in (2.21) is replaced by

(3.20) u(z,y) < Z(z,y)la(z,y) + W(z,y,7 (z,9))],

where Z (z,y) is as defined in (3.18) and r (z,y) is the solution of (2.22)
when F' (z,y) is replaced by Z (z,y).
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(iii) If the inequality (3.1) in Theorem 5 is replaced by

x

B2k (ey) < aly)+ [ blsy) (u<s,y>+ /Sbmy)g(u(f,y))dg)ds

+H (/g:Z%c(s,t)G(u(s,t))dsdt),

then by following a similar argument as in the proof of Theorem 5 and
using the integral inequality established by Pachpatte [16, Theorem 2], we
see that the bound obtained in (3.2) is replaced by

(3.22) u(z,y)
< Zi(z,y) {a (z,y) + H (Ql [Q (/w /yc(s,t)G(a (s,1) Z; (s,t))dsdt)

Zo Y Yo

+ /:/y:jc(s,t)c:(zl(s,t))dsdtm,

where

(3.23) 7 (z,y) = 1—|—/

x

o) B [E )+ [ vt ae] as

0 Zo

T ds
3.24 E(r) = B s>,
(3.24) 0 = [ S e

E~! is the inverse of F, and Q, Q! are as defined in Theorem 1.

(iv) If the inequality (3.11) in Theorem 6 is replaced by
(3.25) u(x,y)

< atea)+ [ v (s + [ pEnoten) i)

xo 0
z oy
+W <x,y,/ K (z,y,s,t,u(s,t)) dsdt) ,
xo Yo

then by following a similar argument as in the proof of Theorem 6 and
using the integral inequality established by Pachpatte [16, Theorem 2], we
see that the bound obtained in (3.12) is replaced by

(3.26) u(z,y) < Zy (z,y) la(z,y) + W (z,y,7 (z,9))],
where Z; (z,y) is as defined in (3.23) and r (z,y) is a solution of (3.13)
when U (z,y) is replaced by Z; (x,y).

Finally, we note that by replacing the first integrals on the right sides in (3.16)
and (3.19) by

/yjb(x,t) <U(:E,t)Jr/tp(:r,n)u(x,n)dn) dt,

Yo
and the first integrals on the right sides in (3.21) and (3.25) by

b0 (uen) + / (e g (w0 )t

Yo 0
we can very easily obtain bounds on the corresponding inequalities which may be
convenient in some applications.
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4. USE OF THE RIEMANN FUNCTION

In this section we establish some new and more general partial integral inequal-
ities in two independent variables which can be used in some applications in the
theory of nonlinear non-self-adjoint hyperbolic partial integrodifferential and inte-
gral equations of the more general type. The inequalities are established by solving
the characteristic initial value problems using the Riemann method. Thus the Rie-
mann functions associated with the hyperbolic partial differential equations appear
in the bounds obtained on inequalities.

A useful and more general partial integral inequality is established in the follow-
ing theorem.

Theorem 7. Suppose (Hy), (Hy), (Hs), (Hz), (Hy) and (Hi) are true. Let
v (s, t;z,y) be the solution of the characteristic initial value problem

(4.1) M [v] =0,

where M is the adjoint operator of the operator L defined by

(4.2) LU =Ugy+ a1V + as¥,

in which ay = —bp, aa = —[f +b(r+ h)]. Let e(s,t;z,y) be the solution of the
characteristic initial value problem

(4.3) Nle] =0,

where N is the adjoint operator of the operator T defined by

(4.4) T[®] = Py + b1 Py + b2 D,

in which by = —bp, by = —b(r — h). Let DV be a connected subdomain of D which
contains P and on which v >0 and e > 0. If R C DT and u (x,y) satisfies

(4.5) u(z,y)

< a(xvy)er(x,y)</$Ob(8,y)U(syy)d8>

+r (2, y) (/ /yjb(s,t)u(s,t) dsdt)
Th(z,y) (/ yjf(snf) (/ /y:b(ém)U(S,n)dﬁdn> dsdt)
v H (/:/yjc(s,t)G(u(s,t))dsdt),

for all (z,y) € D, then for (x,y) € D3 C D, u(x,y) also satisfies
(4.6) wu(x,y)

< B (z,y) {a (z,y)+ H (Q—l [Q (/: /yjc(s,t)G(a (5,1)) F (s,1) dsdt)
+ /g:/yjc(s,t)G(Fl(s,t))dsdtD],
where

(4.7)  Fi(z,y)
= fo(z,y) +p(z,y) (/xb(s,y) fo (s, y) exp (/gﬁb(fyy)p(f,y)df) ds) ;

Zo

T
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in which

(48) f0<x,y>=1+r<x,y>Q<x,y>+h<x,y>([/yyf<s,t>cz<s,t>dsdt),

(49) Q(=z,vy) //yo (s, t;x,y)b(s,t)
~{1+h(s,t> (/IO/yov(f,n;s,t)b(f,n)dﬁdn>}dsdt,

and Q, Q' are as defined in Theorem 1, and

(/ /yo 5,t) G (a(s,t) Fi (s, L‘))dsdt)

/%/yo c(s,t) G (F (s,t))dsdt € Dom (Q7'),

for all (z,y) € Ds.
Proof. Define a function m (z,y) as in (2.5), then (4.5) can be restated as
(4.10) u(x,y)

m(z,y) +p(x,y) (/;b(s7y)u(s7y)d8)

+r(z,y) (/m /yb(s,t)u(s,t) dsdt)
wy(//fﬂ(/ﬁ/y gn)dgdn>dsdt).

Since m (x,y) is positive, monotonic and nondecreasing, we observe from (4.10)
that

IN

IN

+r (2, y) </w/yb(s,t) “(( ))d dt)
xy(/ yofst</ /y (&) ))dgdn>dsdt>.

Now a suitable application of Theorem 7 given in [11] or Theorem 1 given in [14]
yields

(4.11) u(z,y) < F(z,y)m(2,y),
where F (z,y) is as defined in (4.7) in which fy (x,y) and @ (z,y) are as given in
(4.8) and (4.9). Using the definition of m (x,y) and (4.11), we have

(
(412)  u(z,y) < F (z,y) [a (z,y)+ H (/ /y c(s,t) G (u (s,t))dsdt)] .

Now by following a similar argument to that in the proof of Theorem 1, we obtain
the desired bound in (4.6). The subdomain D3 of D is obvious. I
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We next establish the following variant of Theorem 7 which can be used in certain
applications.
Theorem 8. Suppose (Hy), (Hy), (Hs), (Hs) - (Hio) are true. Let v (s,t;x,y) be
the solution of the characteristic initial value problem

(4.13) M [v] =0,

where M is the adjoint operator of the operator L defined by

(4.14) LW =V +a1T,+ ax?,

in which ay = —bq, ay = —[f +b(r+h)]. Let e(s,t;x,y) be the solution of the
characteristic initial value problem

(4.15) Nle] =0,

where N is the adjoint operator of the operator T defined by
(4.16) T[®] = Qg + b1 Ps + b2?,

in which by = —bq, by = —b(r — h). Let DV be a connected subdomain of D which
contains P and on which v >0 and e > 0. If R C DT and u (x,y) satisfies

(4.17) u(z,y)
< a(z,y)+q(z,y) </yb(x,t)u(x,t)dt>

Yo

+r(z,y) (/zj /yjb(s,t)u(s,t)dsdt>
+h (z,y) (/zj yjf(s,t) (/IO y:b(f,n)u(g,n)dgdn> dsdt)

+H (/j/yjc(s,t)c;(u(s,t))dsdt>,

for all (x,y) € D then, for (z,y) € Dy C D, u(x,y) also satisfies
(418) u(r,y)

< By [a () + H (Q‘1 [Q (/ /yc(s,t) G a(s,) P (5,1) dsdt)

Zo “ Yo

+ /:/yjc(&t)G(Fg(sﬁ))dsdt})],
where

(4.19) Fy (x,y)
= fole.y) +q(zy) (/y b(w,t) fo (2,1) exp (/tyb(m,n)q(x,n)dn) dt) ,

in which fo(z,y) and Q (z,y) are as defined in Theorem 7; and 2, Q' are as
defined in Theorem 1 and

Q(Lj/yjc(s,t)c(a(s,t)FQ (s,t))dsdt)

+/I / ¢ (5,t) G (Fy (s,t)) dsdt € Dom (Q71),

o “Yo

Y

0
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for all (z,y) € Ds.

The proof of this theorem follows by an argument similar to that in the proof of
Theorem 7 with suitable modifications. We omit the details.

We next establish the following partial integral inequalities which can be used
in certain applications in the theory of nonlinear non-self-adjoint hyperbolic partial
integrodifferential and integral equations of the more general type.

Theorem 9. Suppose (Hy), (Hs), (Hy) and (Hyo) are true; and let u (x,y), b (x,y),
p(z,y), h(x,y) and f (x,y) be as defined in (H7). Let v (s,t;x,y) be the solution of
the characteristic initial value problem (4.1) in which M is the adjoint operator of
the operator L defined by (4.2); and let e (s,t;z,y) be the solution of the character-
istic initial value problem (4.3) in which N is the adjoint operator of the operator
T defined by (4.4). Let DT be a connected subdomain of D which contains P and
on which v >0 and e > 0. If R C D" and u (z,y) satisfies

(4.20) u(x,y)
a(z,9) +p(, )(/xbcsy) (s s )

r(z,y) (// (s,t)u stdsdt)
h(2,) (/ y0f<s,t> (/wo/yob(&n)u(f,n)d&dn)dsdt>

T ry
+W (IE,:%/ K(I,y,S,t,U(S,t))det) 9
Zo “ Yo

IN

for all (z,y) € D, then

(4'21) U(l‘,y) < F (.’I?,y) [G, (x’y) + W (x,y,r (.’L‘,y))] )

for all (z,y) € D, where Fy(x,y) is as defined in Theorem 5 and r(z,y) is a
solution of the integral equation

(4.22)  r(z,y) = /1 ’ K (z,y,s,t, Fy (s,t) [a(s,t) + W (s,t,7(s,1))]) dsdt,

existing on D.

Theorem 10. Suppose (Hi), (Hs), (Ho) and (Hio) are true; and let u(x,y),
b(z,y), q(z,y), r(x,y), h(x,y) and f (z,y) be as defined in (Hg). Let v (s, t;x,y)
be the solution of the characteristic initial value problem (4.13) in which M is the
adjoint operator of the operator L defined by (4.14); and let e (s,t;x,y) be the so-
lution of the characteristic initial value problem (4.15) in which N is the adjoint
operator of the operator T defined by (4.16). Let DT be a connected subdomain of
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D which contains P and on whichv > 0 ande > 0. If R C DT and u (z,y) satisfies
(4.23) u(z,y)

< al(x,y)+q(z,y) (/yb(x,t)u(x,t)dt>

Yo

+r (2,9) (/: yjb(s,t)u(s,t) dsdt)

x Yy s t

st ([ [ren ([ [ senuenasa) )
xo Yo xo Yo

+W (av,gh/aC /yK(x,y,s,t,u(s,t))dsdt> ,

for all (x,y) € D, then
(4.24) u(z,y) < Fa(z,y)la(z,y) + W2,y (z,9))],

for all (x,y) € D, where Fy(x,y) is as defined in Theorem 6 and r(x,y) is a
solution of the integral equation

(4.25)  r(z,y) = /1 ’ K (z,y,s,t, Fa (s,t) [a(s,t) + W (s,t,7 (s,1))]) dsdt,

existing on D.
The details of the proofs of Theorems 9 and 10 follow by using similar arguments

to those in the proofs of Theorems 7 and 8, by making use of the arguments of
Theorems 3 and 4, and we leave the details to the reader.

5. SOME APPLICATIONS

In this section we present some applications of our results to the boundedness,
uniqueness and behavioural relationships of the solutions of some nonlinear non-
self-adjoint hyperbolic partial differential and integrodifferential equations. There
appear to be many applications of the inequalities established in this paper but
those presented here are sufficient to convey the importance of our results to the
literature. These applications are not stated as theorems so as not to obscure the
main ideas with technical details.

Example 1. As a first application, we discuss the boundedness of the solution of
a nonlinear non-self-adjoint hyperbolic partial differential equation

(5'1) Uzy (.%‘,y) = {bO (:my) u (x7y)}y +A (J:,y7u (!E,y)) + f1 (:my)

with the boundary conditions prescribed on r = xg and y = yo, where all functions
are defined and continuous on their respective domains of definitions and such that

(5.3) Az, y,u)] < K(z,y,[ul),
where b(z,y) and K (z,y,s,t,®) = k(s,t,P) are as defined in Theorem 3. Let

the boundary conditions be such that the given equation (5.1) is equivalent to the
integral equation

(54) u(z,y) = a0 (z,) + /

Zo

x

bo (s,y)u(s,y)ds+ /1 /yA(s,t,u(s,t))dsdt,

Zo Y Yo
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where ag (x,y) is computed from fi (x,y) and the given boundary conditions. We
assume that

(55) |a'0 (x,y)| < a(x,y),

where a (x,y) is as defined in Theorem 3. Using (5.2), (5.8) and (5.5) in (5.4), we
have

T z Yy
uea)l <o)+ [ b+ [ K s tlulo]) ds
xo Zo Y Yo
Now, a suitable application of Theorem 3 with p(z,y) = 1, W (z,y,®) = ® and
K (z,y,s,t,®) = K (s,t,®) yields

(5.6) lu(z,y)l < F* (z,y) [a(z,y) +r(z,y)],

where F* (x,y) is obtained by substituting p (x,y) = 1 in (2.3) and r(x,y) is a
solution of the integral equation

(5.7) r(z,y) = /ﬂf ! K (s,t, F* (s,t) [a (s, t) + r (s,t)]) dsdt,

existing on D. If the right hand side of (5.6) is bounded, then we obtain the bound-
edness of the solution u (z,y) of (5.1).

Example 2. As a second application, we discuss the uniqueness of solutions of
equation (5.1). We assume that the functions involved in (5.1) satisfy

(5.8) lbo (z,y)] < b(z,y),

(59) |A (l'vyau) _A(xvy’ﬂ” < K(IL’,y, |u_ﬂ|)7

where b(x,y) and K (z,y,®) are as defined in Example 1. Let the boundary con-
ditions be such that the given equation is equivalent to the integral equation (5.4).
Then for any two solutions u = u(x,y) and @ = @ (x,y) of (5.1) with the given
boundary conditions we have

(5.10) u—u = ao(x,y)—Ezo(ax,y)+/mbo(s,y){u—ﬂ}ds

T py
+/ / (A (s,t,u) — A(s,t,0)} dsdt,
Zo Y Yo

where ag (z,y) and ag (x,y) depend on the given boundary conditions and the func-
tion f1 (z,y). Using (5.8) and (5.9) in (5.10) and further assuming that |ao (z,y) — ao (z,y)| <
g, for arbitrary € > 0, we have

x Ty
|u—a|§s+/ b(s,y)|u—a\ds+/ K (5.1, |u— @) dsdt.
y) Zo Y Yo

Now, a suitable application of Theorem 3 with p (z,y) = 1, W (z,y,®) = ® and
K (z,y,8,t,®) = K (s,t,®) and a(z,y) = & gives

(5.11) lu—al < F* (2,y) [e + 7 (z,y)],

where F* (x,y) is as defined in Example 1 and r (x,y) is the solution of the integral
equation (5.7) when a(x,y) is replaced by . If equation (5.7) with a(z,y) = €
admits only an identically zero solution, then from (5.11) we observe that u = u,
since € > 0 is arbitrary, and hence there is at most one solution of the equation

(5.1).
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Example 3. Our third application is an example of behavioural relationships be-
tween the solutions of nonlinear non-self-adjoint hyperbolic partial integrodifferen-
tial equation

(5.12) Uzy (2,Y)
= {bo(x,y)u(:c,y)}y+A(x,y,u(x,y))+f1 (xay)

Ty
st o [ K Gstous,)asi.
o Yo

with the boundary conditions prescribed on © = xg and y = yo and the nonlinear
non-self-adjoint hyperbolic partial integrodifferential equation

(5.13) Zay (2, Y)
= {bO (ZE, y) z (a:,y)}y + AO (a:,y, < (x,y)) + g1 (LE, y)

T ry

sty [ [ [ Kootz (5.0) doc] + B o5 )
Yo

with the boundary conditions prescribed on x = xg and y = yo, where all the func-

tions in (5.12) and (5.13) are defined and continuous on their respective domains

of definition and are such that

(5.14) lbo (z,9)] < b(z,y),

(5.15) Ao (z,y,2) = Az, y,u)| < b(z,y) [z —ul,
(5.16) 1B (2,y,2)] < K(z,u,]2]),
(5.17) |Ko (2,9, s,t,2) — K1 (z,y,s,t,u)] < b(s,t)]|z—ul,
(5.18) Holz, .7 - Hi [w,,all < f(,9) |z —al,

where b(x,y), f(z,y) and K (z,y,s,t,P) = K (s,t,P) are as defined in Theorem
9. The equations (5.12) and (5.13) are equivalent to the integral equations

(5.19) u(z,y)
= ag (a:,y)—|—/ bo (s,y)u(s,y)dy—i—/ / A (s, t,u(s,t))dsdt

0

x Yy s t
+/ / H, [st/ / Kl(s,t,f,n,U(&n))dﬁdn} dsdt
o Y Yo Zo Yo
and

(5.20) z (z,y)
= a (xy)—l—/ bo (s,y)z (sydy+/ / Ap (s,t,2(s,t)) dsdt

t
/ / H [st / Ko(s,ag,mz(s,n))d&dn] dsdt
Yo Yo

+/ / B (s,t,z(s,t)) dsdt,
Zo “ Yo

where ag (x,y) and ao (x,y) depend on the given boundary conditions and fi (x,y)
and g1 (x,y) respectively. We assume that

(5.21) a0 (,y) — a0 (z,y)] < a(z,y),
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where a (x,y) is as defined in Theorem 9. From (5.19) and (5.20) we have
(5.22) z(z,y) —u(z,y)

= ao(z,y) —ao (z,y) / bo (5,) {= (s,y) — u(s,y)} ds
//{Ao (s,t,z(s,t)) — A(s,t,u(s,t))}dsdt

//{HO {“/ y:KO<Sv’f’€vn»z(£m))dfdn}

_H, [s,t, / K (.06, u (6) didn} } dsdt
Zo Y Yo

@ ry
—|—/ / B (s,t,z(s,t)) dsdt.
Zo Y Yo

Using (5.14) - (5.18), (5.21) and |z| — |u| < |z — ul in (5.22) and assuming that the
solution u (x,y) of (5.12) is bounded by My, where My > 0 is a constant, we have

‘Z(Z‘,y) —u(x,y)|
< a(x,y>+/ b(s,9) | (s,9) — u(s,y)| s

0

T oy
+/ b(s,0) |2 (s,1) — u (s, 1)| dsdt
Zo Yo

o[ Lo ([ [ pent e —vienidsn) i

z oy
+/ K (5,4, Mo + |2 (s,1) — (5, )]) dsdt.
Yo

Now a suitable application of Theorem 9 with p(z,y) =r (z,y) = h(z,y) =1 and
K (z,y,8,t,®) = K (s,t,®) and W (z,y,®) = O yields

where Fy (x,y) is obtained by substituting p (x,y) =r(x,y) = h(x,y) =1 in (4.7)
and 7 (x,y) is a solution of the integral equation

(5.24) r(z,y) = /w ! K (s,t, My + Fy (s,t) [a(s,t) + 7 (s,t)]) dsdt.

If the right hand side in (5.23) is bounded, then we obtain the relative boundedness
of the solutions z (x,y) and u(z,y) of (5.13) and (5.12). If a(x,y) in (5.23) is
small enough and say less than e, where € > 0 is arbitrary, and if the equation
(5.24) admits only an identically zero solution, and if F* (z,y) in (5.22) is bounded
and ¢ — 0, then we obtain |z (x,y) —u(z,y)| — 0, which gives the equivalence
between the solutions of (5.12) and (5.13).

We note that Theorems 3 and 8 can be used to study the continuous dependence
of the solutions of (5.1) and (5.13) by following similar arguments to those in
[11] with suitable modifications. We also note that the inequalities established in
Theorems 4 and 10 can be used to establish similar results as given in Examples
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1 - 3 for the corresponding nonlinear non-self-adjoint hyperbolic partial differential
and integrodifferential equations of the forms

(5.25) Uy (,y) = {bo (z,y) u(z,y)}, + Az, y,u(z,y)) + f1 (2,),

(5:26)  uay (z,y) = {bo(z,y)u(z,y)}, +A@,y,u(z,y))+ f1(2,y)
+H, {x,y,/ / K, (x,y,s,t,u(s,t))dsdt] ,

and

(5.27) Zay (T,Y)

= {bo (x’y) < (;E, y)}x + AO (I7y’ < (:E, y)) + a1 (Ivy)

Ty
- H, [xy [ ] <x,y,s,t7z<s,t>>dsdt} CB(ay s (2y)).

o “Yo

with the boundary conditions prescribed on © = ¢y and y = y¢ and under some
suitable conditions on the functions involved therein.

In concluding this paper, we note that the integral inequalities established in
Theorems 1 - 4 can be used to study the boundedness, uniqueness and continuous
dependence of the solutions of nonlinear non-self-adjoint Volterra integral equations
of the type

(5.28) u(z,y) = f(z,y)+ /I K[z, y,s,u(s,y)]ds

x oy
+/ / Ky [z,y,s,t,u(s,t)] dsdt
o Y Yo

and
y
(5.29) u(z,y) = f(x,y)Jr/ Ky [, y,t,u(z,t)] dt
Yo
T Yy
+/ K [z,y,s,t,u(s,t)] dsdt,
To Y Yo

under some suitable conditions on the functions involved in (5.28) and (5.29). We
also note that the integral inequalities established in Theorems 7 - 10 can be used
to study the boundedness, uniqueness and continuous dependence of the solutions
of nonlinear non-self-adjoint Volterra integral equations of the more general type

(5.30) u(z,y)

x x y
= fl)+ / Ky [2,9,5,u(s,9)] ds + / / Ko [,y 5,t,u (s,0)] dsdt

x o “Yo

Zo Y Yo

T Yy s t
JRE {xyt / K4<s,t,5,n,u<m>>d§dn} dsdt
o Yo
Yy

+WO (‘T7 y?/ KO (:177 y7 87 t’ u (5’ t)) det> )
Zo “ Yo
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and

(5.31)

B.G. PACHPATTE

(z,y)
Yy x Yy
= yY) + K|z, y,t, )] dt + Ky lz,y,s,t, ,t)] dsdt
f (@) / [yt u (1) // 2 (2,4, 5.t u (s, 8)] ds

0 Zo 0

x y s t
/ / KS [%%&@/ K4 (87t7§an7u(£’n))d§dn:| dsdt
Zo Yo

Zo Y Yo

z Yy
+WO <3371/7/ KO (xayu87t7u(8ﬂt>)d8dt> )
T

oYY

under some suitable conditions on the functions involved in (5.30) and (5.31). Other
applications of some of the inequalities established in this paper will appear else-
where.
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